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HER : 2022/9/30 £8H : 2022110/5 HER : 2022/9/30 £8H :2022/10/19
202210W1 202210 B&15E1E# Ol 5
Ol 15 Call BHE Put Ol 183k Ol 1% i Call EBHE Put Ol 1& i
0 0 12,500 2535 748 0 1 12,200 |¥4,750 241
0 0 12,600 3,353 842 12 12 12,300 |[2132 477
1 1 12,700 4,351 1,192 1 792 12,400 |4,773 286
6 19 12,800 5943 1,877 9 29 12,500 (W2J7s5 533
29 31 12,900 5,842 1,686 1 13 12,600 |[4,737 -26
58 85 13,000 8,509 1,471 10 58 12,700 |2B87 456
35 86 13,100 4763 231 25 264 12,800 |02 153
39 43 13,150 2,169 506 25 64 12,900 |[W2537 164
120 205 13,200 4,290 141 127 198 13,000 |['5051 155
194 200 13,250 1,691 1,040 65 132 13,100 |[2751 231
413 678 13,300 3724 560 106 244 13,200 |[3)5041 -348
1,476 1,505 13,350 1,590 805 376 575 13,300 3625 -29
1,680 2,111 13,400 2,600 -430 380 770 13,400 (3444 182
774 1,629 13,450 1,820 21 245 1,075 | 13,500 |3}790 168
3,174 5,384 13,500 2,221 -486 1,126 221317 13,600 (2292 -209
2,629 4633 13,550 991 -288 730 2,871 13,700 |W2557 -384
3,484 6,003 13,600 1,112 -766 ¥ 1,777 4838 | 13,800 (3638 99
2,011 5,486 13,650 415 -464 1,758 4,768 13,900 |W2l030 43
3,228 8,656 13,700 509 184 588 6/598 | 14,000 (2386 102
2,486 6,495 13,750 399 155 217 413077 14,100 |WH1,357 -29
4,567 10,066 | 13,800 180 114 118 5111 14,200 869 41
3,214 7,939 13,850 54 -31 -24 432007 14,300 673 -49
189 8,207 13,900 179 15 -588 4,481 14,400 |[1,159 5
437 6,791 13,950 82 -4 125 5378 14,500 (2297 17
1,061 8,882 14,000 76 0 178 4,078 14,600 |[W1,133 15
-1,006 3,321 14,050 21 2 -385 3,477 14,700 523 5
25 2,916 14,150 8 0 -392 271477 14,900 159 2
SREE Ol st PIC Ol @5t 1BREEt LREFT Ol @t PIC Ol @zt IBR®Et
20945 111,371 | 0.6119 | 68,148 11,346 4089 113402 | 0.6779 | 76,880 5,275
{EHPIC  0.6976 S HIBRE(L -0.0857 FEEH PIC  0.6550 S HIBREL 0.0229

EHBH : 202249830H
[ DEmMADE
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=Ei=LL )
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i EESIRER

ME=KZEARFEEEHER 2022594308
BEfI: T SIS ETHE
BEre# | EreH | BBl RSMEE | BEneE | ESSE | BHG | FHMEE
SHhE 66,686,969 | 71,584,422 4,897,453 | -3920,644 | 3,633,747 680568 2953179 -189,007
1’i= 25226260 | 50,050,699 .  -24.824439 1472387 444,800 | 0i 444800 5490
BER 36,542,760 | 22,429,930 | 14112830 352410 1,088,682 1,093,666 i 4,984 | 7,411
EWHE FEEHE
BAeE @ BASE =i BEMIEE | BEAeE | HEASE | RS0 | SHLUEE
shE 1,616,750 | 1,393,450 | 223,300 | 40256 | 173105% 791721 93,9331  -32,695
s 91,350 | 0 91,350 895 0! 0| 0 0
BEH 332,051 : 387,151 -55,100 | 135,246 16,103 | 128,822 : -112,719 32,768
SREFRE=RNEAJXREARZH ARFEEOHER 2022F9H30H
B# CALL =1 PUT
BAOH HEAO8 PG OBRMMEE | SO EAO% RS RHEE
NE 27,434 : 14,723 12,711 997 | 40,987 | 14,097 26,890 : 5,156
g 0 0 0 100 700 111 589 | 100
BEE 78,184 ;| 88923 -10,739 -7,939 | 38924 | 41,063 -2,139 1,061
[EZA(GE) 2,000 : 0: 2000 345| 1,028 3872 2,844 -1,554
REZACGER) 12,040 . 8,039 4,001 690 6858 23451 | -16,593 -3,603
BEZEA (R 16,739 | 4,444 12295 1,419 7,412 | 33,448 | -26,036 7,747
+ AR5 AE) 35322 | 47,856 -12534 8,392 | 20472| 19,133 1,339 | -2,483
+ARZBACER) 51,215 | 54,197 | 2,982 2,180 | 24,433 | 43,744 -19311 -1,661
TAXSAEA) | 105883 105279 604 -10,790 | 49,668 | 72,774 | -23,106 -6,346
FHEAKRPHE (GOH) | . 113,402 4,089 | | 76,880 5,275
EhiEARTE () 262,157 35,886 ! 2 166,196 16,810
EHHE : 2022F9H30H ERIKIR : SEHERFZA - B EHEEE
PERF I ﬂ gl & B &8
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YA | =—1-]- oo :E
T ZETEMEL
2022 F£ 10W1 B EZFZES TR
BENREAE 13600 EEOIEA= 13800
BN EANE 13000 EEOIRAE 13000
BiREERE RS IR E) R 20.98% A —3X 5 H +2.35%
BEEBRZREFR 17.40% A —3R 5 H +3.35%
EEESNER 25.31% BAI—3 5 H +1.12%
. " BEERRREmASE 620 BE#OIRAE 690
EFiEEE S N
BENRREmANE 590 SHEOIFA= 600
o BREMREAE 1500 BE#EOIRAE 1480
EREEE —— —
BENRREmANE 1400 SEOIRA= 1400

EH AL : 2022698300 FRIE : &%

HERZ PN - sl EHIEEIE

&

PERF I
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SieEEREER

2022 F£ 10 A EEED I
BERRREmA=E 13900 B#EOIRAE 17800
BEMREA= 13000 SHEOIFAZ 12000
HEESIEER 24.37% WAI—RX 5 H -1.52%
BigEEE BEEBRZREFR 20.60% WAl —RXZ H +1.02%
SEES KX 28.26% WAl —R 5 H +1.63%
32 ZP/C_Ratiof& 0.879 Al —3 5 H -0.02
R<¥EEP/C Ratiof& 0.678 Al —RX 5 H +0.02
: " BEERREmA=E 620 B#EOIRFAE 690
EFiEEE — —— —
BENRREANE 590 SHEOIREAK= 600
o BEARRANSE 1500 B#OIFAE 1480
ERhEEE —
BERRmASE 1400 SEOIREA= 1400

SEFHE . 2022F9H30H ERKRIR : SEHER S - S EHASEIE
k3 I ' w HA 1=
Ep%ﬁﬁéﬂﬁﬁ h gl BB E
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— S tE4 —Call B&i —PUT B&i

) 'M “V\

- 50%

- 25%
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20221717 2022/7125 2022/8/10 2022/8/26 2022/9/14 2022/9/30

SEFHHE : 2022F9H30H ERKRIR : SEHER S - Sl EHAEEE
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SlEBEEEEOIEHE(E=

w7 PUT Ol 84k @ 11,346 m 775 CALL Ol 4L 1 29,945
5,000 4,567
4,000
3,000
2,000
1,000 -4
0-
-1,000
-1,006
-2,000
O O 9 O 9 9 9 Q O 9 9 Q 9 Q Q9 Q9 Q9 Q 9 Q Q9 Q 9 Q 9 9 O
S & 6 &6 6 &6 6 Hh © M &M O L O M &M 6 L O M & L & I I
m ® K ® & © d 4 A N ® M ¥« « Hh N © © K N ©® © & © & O o
N NN NN M MMM MMM MMM MM MM M M M M Mt <
U T I I B B B = D T = . R R I B I o I o B B B B T . . R o R e B B |

SHEE . 20225F9H30H BERIKRIR : SEHERZF - SlEAEEE

PEMESIZ g B HE
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VAN
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HEERO|I BHE=S

m 3% PUT Ol 4845 . 68,148 m 7% CALL Ol 48%F © 111,371
12,000
10,066
10,000
8,882
8,509 .95 8.207
7,939
8,000
6,791
6,495
5,943 842 6,093
6,000 5384 36
4,763 4,633
4,351 4,290 ’
3,724
4,000 13353 3,321
2,916
2,535
2,169
2,000 - &
0

o o o o o o o o o o o o o o o o o o o o o o o o o o o

o o o o o o (@) Lo o Lo o Kp] o Lo o L0 o L0 o Lo o L0 o Lo o Kp} Lo

w © ~ 0 0 O « 4 N NN O M ¥ ¥ 00 ;n © © NN N © 0 00 0o o o

AN (q\] N (q\] N (0] (40] ™ ™ ™ ™ (e0] (4p] ™ o™ (40 (0] (40] ™ (0] (40] (40] ™ (0] < <t <t
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A =533\ : A:’%:'% T =2
B HE] : 2022F9H30H BRIKIE : 8EH&ER 5 - Sl BHEE
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H 2 R iR OIS AL A aT

Ca” 9H29H (1,644 80,444 -2.800
9H30H 78,184 88,923 -10,739
9H29H 37,953 41,153 -3,200
PUL o305 | asooa| 41063 2139

SEFHEE . 20225F9H30H ERIKIR . E2MER S - Sl BHEEE
B & 5 8




=T ARFEP/C Ratio

1.1 19000
EEFEMEIT H R 22 P/CRatio
1.0 41 18000
0.9 4 17000
0.8 4 16000
0.7 4 15000
0.6 14000
0.5 13000
04 12000
0.3 11000
2022/7/7 2022/9/30
WIIP/C Rafio =R em—CALL FA AT ALY —e—PUT Sk EamELE

SEHHE : 2022F9H30H ERPRIR : SE2HER S5 - Sl EHEEE
ﬂ PEMESIZ gl & HE
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EEEZE HPut Call Ol

400
350
300 F

250
200
150
100
50
0

m Call Ol

2022/7/1

2022/7/21

2022/8/4

2022/8/18

m PUT Ol

2022/9/1

2022/9/16  2022/9/30

SBEFTHER . 2022F9H30H ERKIR :

SE2HERSM -
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—  AREPHNAEEREREZIEECLARARBERUEZENRE - BRFHSERMMZENREREERER
HEMEZER - el BHERMARAE (U FEART ) HARSABTREREY - TEEMKSEAEED
BRERE - ARSMBZENASREARNFEMNES) - XATRAEREA -

— RS AREHRSE  ARBFIARSEMERVUR - XREMEABTAERMEERE - FHREABTARAERRK
REMNZFAMEIRE - RHAREFRTAME - EEZEBSMBENEZEMET - UHEHIESEZEERRE - 18
HE - BEAHEAMBRRRERAL -

= FHEABTFAENNASRABEARERNAEMTRZZEE - B - EF - BS - ##5  SIFAEB - &
FEMERT  ZRATAHECNARBABRSHER SRS HIMETHR A5 I BN ETESFEEOUEE -

M~ XRSEASEHABRRMEIRCISERAR ERREAELN - HEES  ESRRIRETERNG - HERT
ARREBRAURRZET -

h- 2&#&*WéﬁﬁﬁﬁB‘Zfﬁﬁﬁ?a’f“jﬁﬁﬂiﬁ%ie;i;{z‘ffzxﬂ MAARRNER - ZiTDHEREGGBEELEEREH
MET D IMRMASZIEIREE - EHSENRE  BEFAFEEEZHR BRKBBEELENART - FRE
FEH  MARNKREFRARKRZEET -

N AREABZEFEBR A LSRR  FFEXRIFAEARE - f’fJJ:1Iﬂ5IE£‘72I§’\TE’fE}EE?J[Iléliﬁﬁﬁﬁ% 3
S5IF - B - T - 8% - RIS - #EFAERTA  EOURLEIQEZFEZTHR - FRERKTFR

t ARSERBEIRTFEZFEEALTIRITBEE[RNZERRE -  NEERAUARERXATELXEEARE MG SR
SEEFMA - XRTFFRE -

/

ATOIREIRT IR | LIOFEEHEFH0055% KGIEEHE I : SIEHEEREIE—FR2IRCIZEMD - 1218 %1312
&E54(02)2361-9889

SEFHEA : 2022F9H30H ERIKIR : SE2HERZA - A EHEEE - FERHEHS
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